
General Linear Model: Shareholder Action_BP_12 Months
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Exact statistica. 

The statistic is an upper bound on F that yields a lower bound on the significance level.b. 

Design: Intercept+MSH+TIMLIM+AG+TIMLIM * AGc. 



Tests of Between-Subjects Effects
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R Squared = .147 (Adjusted R Squared = .138)a. 

R Squared = .091 (Adjusted R Squared = .082)b. 
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Multivariate Testsc

.993 16866.611a 8.000 884.000 .000
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Exact statistica. 

The statistic is an upper bound on F that yields a lower bound on the significance level.b. 

Design: Intercept+TIMLIMc. 

Tests of Between-Subjects Effects

.392a 8 4.896E-02 6.134 .000

9.345E-02b 8 1.168E-02 2.139 .030
.127c 8 1.593E-02 2.882 .004

7.111E-02d 8 8.889E-03 1.650 .107
1.277E-02e 8 1.596E-03 .259 .979

9.049f 8 1.131 4.865 .000
1.042g 8 .130 1.287 .246
2.409h 8 .301 2.403 .014
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1.249j 8 .156 .943 .480
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Tests of Between-Subjects Effects

.392 8 4.896E-02 6.134 .000

9.345E-02 8 1.168E-02 2.139 .030
.127 8 1.593E-02 2.882 .004

7.111E-02 8 8.889E-03 1.650 .107
1.277E-02 8 1.596E-03 .259 .979

9.049 8 1.131 4.865 .000
1.042 8 .130 1.287 .246
2.409 8 .301 2.403 .014
1.220 8 .152 1.382 .200

1.249 8 .156 .943 .480
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R Squared = .052 (Adjusted R Squared = .044)a. 

R Squared = .019 (Adjusted R Squared = .010)b. 

R Squared = .025 (Adjusted R Squared = .016)c. 

R Squared = .015 (Adjusted R Squared = .006)d. 

R Squared = .002 (Adjusted R Squared = -.007)e. 

R Squared = .042 (Adjusted R Squared = .033)f. 



Tests of Between-Subjects Effects

R Squared = .011 (Adjusted R Squared = .003)g. 

R Squared = .021 (Adjusted R Squared = .012)h. 

R Squared = .012 (Adjusted R Squared = .003)i. 

R Squared = .008 (Adjusted R Squared = -.001)j. 


